VICTORIA UNIVERSITY

MELBOURNE AUSTRALIA

Reverses of the CBS Integral Inequality in Hilbert
Spaces and Related Results

This is the Published version of the following publication

Brnetic, llko, Dragomir, Sever S, Hoxha, Razim and Pecari¢, Josep (2008)
Reverses of the CBS Integral Inequality in Hilbert Spaces and Related
Results. Research report collection, 11 (2).

The publisher’s official version can be found at

Note that access to this version may require subscription.

Downloaded from VU Research Repository https://vuir.vu.edu.au/17613/



REVERSES OF THE CBS INTEGRAL INEQUALITY IN
HILBERT SPACES AND RELATED RESULTS

I. BRNETIC, S.S. DRAGOMIR, R. HOXHA, AND J. PECARIC

ABSTRACT. There are many known reverses of the Cauchy-Bunyakovsky-Schwarz
(CBS) inequality in the literature. We obtain here a general integral inequality
comprising some of those results and also provide other related inequalities.
The discrete case, which is of interest in its own turn, is also analysed.

1. INTRODUCTION

Throughout the paper (H,(-,-)) is a Hilbert space over C. Let us consider
the Hilbert space L2(§2, H), of all strongly measurable functions f defined on the
measurable set 0 C R™ and with values in H for which the integral [, || f )11 dp(t)
is finite. Here p is a given positive measure on 2. Then the following Cauchy-
Bunyakovsky-Schwarz (CBS) integral inequality may be stated:

wn ([rerao. | ||g<t>||2cm<zf>)é > \ / <f<t>,g<t>>du<t>].

This CBS inequality has several types of reverses. For a recent survey of these
results see [6] and the references therein.

This article is divided in four parts.

In the introduction we recall some known reverses of the CBS inequalities from
[1], [3] and [4]. In the second part, we state some known CBS inequalities from
[1] and [3] in a more general form. Also, some easier proofs are given and new
refinements are stated.

In the third part we obtain two new integral inequalities. One of them is of the
Klamkin-McLenaghan type and the other can be compared with the result of S.S.
Dragomir from [4].

In the fourth part we state analogous inequalities for the discrete case. These
results are generalizations of those obtained in [5].

First, we recall some known reverses of the CBS inequalities that have been
obtained previously when 2 was a compact interval in R. Notice that the proofs in
obtaining these inequalities do not depend on the domain 2 and therefore all the
results can be translated for the more general case when (2 is a measurable set from
R™.

Theorem A (S.S. Dragomir [3], see also [6]). Let f, g € L2([a,b]; H), where
Li([a, bl; H) denotes the Hilbert space of all strongly measurable functions h : [a,b] —
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H for which the integral ff p(t) |h()]1? dt is finite (where p : [a,b] — [0,00) is measurable and given)
and ¢, C € C with Re(Ct) > 0. If

(1.2) Re(Cy(t) — f(), f(t) — cg(t)) = 0

for a.e. t € [a,b], then we have the inequalities
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The constants % and i are best possible.

Theorem B (S.S. Dragomir [4], see also [6]). Let f, g € L2([a,b]; H) and ¢,C € C
with C' # —c. If the condition (1.2) is satisfied, then we have the inequalities

b b 2
(1.5) 0< </ p(t)Hf(t)IIZdt'/ p(t) ||g(t)||2dt>
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Theorem C (S.S. Dragomir [1], see also [6]). Let f, g € L?(2,C), where L*(;C)
denotes the Hilbert space of all strongly measurable functions h : @ — C for which
the integral [, |h(s)[>du(s) is finite and ¢,C € C. If

(16) | Re[(Coo) = 1T ~2 5] duts) >0,

then the following inequality holds
2

w0 [k [ |g<s>|2du<s>—\ [ 5635GTan(s

<310 ( / |g<s>|2du<s>)2.

In most of the theorems below we assume that the complex numbers ¢ and C
satisfy the following condition:

(1.8) Re(eC) > 0.

2. KNOwWN REVERSES OF THE CBS INEQUALITY REVISITED
The important result that we use in all our proofs is the following lemma:

Lemma 1. Let f and g be vector functions from L?(Q, H) which satisfy the con-

dition

(2.1) Re(Cyg(z) — f(z), f(z) —cg(z)) = 0

for w—a.e. x € Q. Then the following inequality holds

(2:2) 15 @I duo) + Re(c) [ g @) dita)
Q Q

< / Re[(c + O) (f(x), g(x))dp(x)
Q
<le+C] \ [ @) staninta)|.

Proof. Condition (2.1) is equivalent to the following one

1 (@)I* +Re(@C) [|g (2)]|* < Re [(€+ C)(f(x), g(x))]

for y —a.e. x € Q.
By integrating on €2 we obtain

/ I (@) dyu(z) + Re(zC) / lg @) diu(z)
Q Q
< / Rel(@ + O){f(x), g(x)))du(x).
Q

From this we obtain the desired inequality (2.2), since for the complex number w
and the complex valued function z(z), we have:

/QRe(w-z(x))du(x) ~ Re (Aw-z(x)du(m)) — Re (w/ﬂz(w)du(m))
<o [ se)dute)| = ul | [ s(opute)
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Now we state the result of Theorem A in slightly generalized form. Also, the
last inequality from Theorem A is given with the natural refinement.

Theorem 1. If (1.8) and (2.1) are satisfied, then the following inequalities hold

(2.3) / I @) dyu(a) - /ngmn dpu(x)
_ (o Rel@+O){f(2), g(2)dp(x)”
- 4 Re(cC)
Clexcp i

/ (@), () du(z)
Q

~ 4Re(cC)

and
(24)  0< /Q I @) da(a) - /Q ||g(w)||2du(w)‘ /Q (@), () du(z)
< / 1 @) dis(a) - / lg (@)1 du(z)

(Jo Re[(@+ O){f (), g(x))]du(=))
e+ CP

/ (@), () du(z)
Q

2

2

C — ¢f? :

<
~ 4Re(cC)

Proof. Inequalities (2.3) and (2.4) were essentially established by S.S. Dragomir in
[2] and [3]. We give here a simpler proof as well.

Let -
o = JoRel+ O)([(2), g(x))]du(z)
2(Re(cC))? '
By multiplying the inequality (2.2) with [, [|g (2)|]* du(z) we obtain:

[ 15 @I duta) - [ g @) duta)
Q Q
< [ Rel(e+O)(f(@).gla)ldu(z)
Q

< [ o @l duto) - rete) ( [ g(x)zdm))z.

Then we have

/Q 1 (@) dua(a) - /Q lg @) du(z)

[N

2
<o~ (o= o)} - ([ lo@)aute) <o
Q
i.e., we obtained the first part of the inequality (2.3).
Using inequality (2.2), the second part of the inequality (2.3) follows immediately.
The second chain of inequalities is easy to prove. Of course, the first inequality
in (2.4) is the CBS inequality, the second is equivalent to (2.2) and the last one,
follows after trivial algebraic manipulations.
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Actually, from (2.3) we have

: 2 (Jo Rel(e + O)(f (). glx))dp(x))”
@) [ 1 @I duta)- [ o @ duta) - 2 ST Ch

< (irses o) ([ relie £ 00 otomanes))

1 1 lc + C|* — 4Re(eC)
4Re(@C) |c+CP2 ~ 4Re(cC)-|c+ C2
(C +¢)(C +7¢) — 4Re(cC)
T 4Re(@C) e+ CP2
IC2 + |¢|? — 2 Re(eC)
" 4Re(cC) - |c+ CP2
€ —cf?
" 4Re(@C) - e+ O
Now, the last part of the inequality (2.4) follows from (2.5), (2.6) and (2.2). 1

Also, we have

(2.6)

Remark 1. For du(x) = p(x)dz, we obtain the results of Theorem A.
From Theorem 1 we can easily obtain the following chain of inequalities:

Theorem 2. If (1.8) and (2.1) with g (z) = e,|le|| = 1 are satisfied, then the
following inequalities hold

2.1 L1 @) < (@) - [ 1 @)1 duto)?

M. o). e dulx
N /Q<f( ), ) dpu(z)
\c+C|
Re(eC) /f Jdulx

Proof. The first inequality follows directly from the quadratic-arithmetic mean in-
equality for integrals:

1 1 ) 3
2 /s If (z)]| dp(z) < (M(Q) A If ()]l du(@)

The second one is an inequality (2.2) with g(z) = e, ||e|| = 1:

2 gty < et €l
(w0 [1s@iPante) )" < L [ 1), chinte).

The last inequality is a consequence of the CBS inequality:

c+C| ) dulz)| = lce+C| Hdu(z). e
s | [t = 2 <Qf( i >,>
|c+C|
Re(cC) =)l
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Now, we generalize the reverses of the CBS inequality stated in Theorem C with
a refinement. Also, we offer a simpler proof.

Theorem 3. If (2.1) is valid, then the following inequalities hold

(2.8) /Q 1 @)1 ds(a) - /Q ||9($)||2d/i(ff)

<f($) g(x))dp(x )

/ I @ dnto) - [ g @)1 dute

 (JyRel(e + O)(f(2), g(=)))dp(z >)2
e+ CJ2

<bo—e- ([ o)

Proof. The first inequality in (2.8) is equivalent to (2.2). Let us prove the second
inequality.
From Lemma 1 it follows that

|15 @)1 duta / 1o @ due) — Ja R+ DN @), (@) du))

lc+ C)?

/ Re[(e + O){f(2), g(x))]du(z / lg @) duz
2 - 2
- ( / y (x)HQdu(x)) (o Rel(@+ )/ (2), g(a))]dpz)

le+ C|?
loet ([ lo@lane)

- (Re<cc>+1|c—c|2) (f ||9(x)||2du(w))2

/Q Re[(e + O){f(x), g(x))du(x / lg @) du(
 Ug Rel(e + 00/ (@), g(a))dp(z) ]

c+CP?
jewer ([ ||g<x>||2du<z>)2

o= ([ ||g<x>||2du<z>)2 -

/QRe[(c+C) Ndu(x /Ilg ) dpl

 UoRel(@+0){/ (@), () dp(x) ]
lc + C?
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= 710 = ([ Lo @) dnte)?
. ( =L o) - Jo Rel(@ + c><f<x>,g<x>>}dﬂ<x>>
Q

e+ C|
<boat ([ o ae)

And the proof is complete. I

3. SOME NEW INEQUALITIES
Now we are going to prove some new similar inequalities:

Theorem 4. If (1.8) and (2.1) are satisfied, with C # —c, then the following
inequalities hold

1) [ W @ldu) [ lo@ldute) -| [ re)gtaute)

< / 1 @) dp) - / Hg(x)ﬂdu(z)ffQRe[”OW @), (@) du()

|C+ C|
d,u

Proof. The first 1nequahty in (3.1) is equivalent to inequality (2.2). Let us prove
the second inequality.
By using the result of Lemma 1, we have

/Q I (@) dp() - /Q g @)l du(a) — 42 RGKHC|>C<i<?|,g<x>>1du<x>
< [ W @lduto) - [ o @) duta)

e e ae - G [l
:(|H40| iefa) [ lo@)? auts

- e ([1r @l '”C'/n IIdu>

c+ C|? — 4Re(cC)
g' 4'|C+C /Hg )P dita

24

This concludes the proof‘ ]

Remark 2. It is interesting to compare the inequalities given in Theorem 4 with
the inequalities given in Theorem B. The details are left to the interested reader.

Remark 3. Notice that the discrete version of (3.1) was obtained in [5, Theorem
4].
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Also, by using Lemma 1, we prove an inequality of the Klamkin-McLenaghan
type:

Theorem 5. If (1.8) and (2.1) are satisfied, then the following inequality holds

fQHf ||2du() | Jolf (@), g(2))du(z)] ol
3.2 <|C + ¢| —2(Re(cC))z=.
B2 U@ sant] fgng ity <10+~ 2R
Proof. Again we start with the inequality (2.2):
Jollf (= || dﬂ( ) o Jo ||9 x || du(ff)
Tol@ a@nauta] =" TG ]
Then we have
Jo ||f HQdu(ﬂ«“) o (f (@), g(@))dp(z)|
o @), g@)dn(@)] ||9 | dp(x)
s ||g | du( ) ol @), g(@)du()|
< |c+ C| — Re(cC)
e Y v R WP
=|C+c|— 2(Re(EC))2
1 2
N (ngg(x)H2du(w)) - ol @), g@)dute >y
|JalF ). gla))dp() (fQ I )1 du(w))

<|C + | — 2(Re(2C))?.
The proof is completed. i

Remark 4. Notice that the discrete version of the above inequality (3.2) has been
obtained in [5, Theorem 2].

4. DISCRETE INEQUALITIES

Now we state analogous inequalities for sums instead of integrals which will
provide generalization for the results from [5]. Again, we suppose that (1.8) is
satisfied for the complex numbers ¢ and C.

First, the analogue version of Lemma 1 for finite sequences is as follows:

Lemma 2. Let xq,...,x, and y1, ...y, be vectors from inner product space (H, (-,))
over C or R which satisfy the following condition:

(4.1) Re(Cyr, — xp,xr —cyr) >0, Vk=1,..,n

Then the following inequality holds

(4.2) Dkl + Re(@C) Y [lyell> < D Re[(@+ C) a, yr)]
k=1 k=1 k=1

<le+C]

n
Z (ks Yr)
k=1

Now we state all the theorems for discrete case:
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Theorem 6. If (1.8) and (4.1) are satisfied, then the following inequalities hold

e s s (0 Rel(+ O) i)
(4.3) l;nxku ;Hyku < e T
Sm-zm,yw

2

(4.4) 0> Mal®- D uell® = | D (wrs i)
k=1 k=1 k=1

<3 laall -3 - it P Do)

n 2

Z(ﬂﬂk’yﬁ

k=1

€ —c?

~ 4Re(cC)

and

n

j{:<xkae>

k=1

IN

" : +C
(”'lem?) <t
P 24/Re(cC)
lc+C] -
_ler Ol IS,
= 2,/Re(c0) 2

k=1

(4.5) > Ml
k=1

)

respectively.

Theorem 7. If (4.1) is valid, then the following inequalities hold

n 2

> @k uk)

k=1

(4.6) Szl 3 sl ? -
k=1 k=1
" " S Rel(@+ O){ar, up)])’
<3 el S gl — k=
kz_:l k Z Yk

2
= lc+ C|

2
1 n
<ot ()
k=1

Finally, we can state that:

Theorem 8. If (1.8) and (4.1) are satisfied, then the following inequality is valid

Do 2l [k ok, yn)| o .
(4.7) DN ETATR S AR PATE < |C + ¢ = 2(Re(eC))z.
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Moreover, if C # —c, then we also have

n

(4.8) Z |z - Z el — Z@k,yk)
k=1 k=1

k=1

<3 gl -3 ]| — = BACE O e )]
k=1 k=1

lc+ C|
|C_C|2 Zn 2
< — . .
~ dle+C| k:1||yk||
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